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Abstract. We consider the Cauchy problem for Volterra integro-differential second-
order linear equations which describe an evolution of dynamical systems with infinite
numbers of degrees of freedom taking into account relaxation effects. Existence theo-
rems for strong solutions for three classes of complete integro-differential second-order
equations are obtained.

1 Introduction

In this paper we study the Cauchy problem for the Volterra integro-differential second-
order equation in Hilbert space H of the following form

d*u du oot
A L (Frie) S+ Bu+ Y _ — . (0) = o
o + (F +1G) o + Bu + kzl/o Gi(t, s)Cru(s)ds = f(t), u(0)=u’, v'(0)=u

(1.1)
Such equations describe evolution of dynamical systems with infinite numbers of degrees
of freedom taking into account relaxation effects. The unknown function u = u(t) with
values in ‘H describes the field of system displacements relative to the equilibrium state.
The physical meanings of the operator coefficients in (1.1) are the following. A is a
kinetic energy operator and therefore A = A* > 0. Next, B is a potential energy
operator; if the equilibrium state of the system is statically stable, then B = B* > 0.
The operator F' = F* > 0 takes into account energy dissipation while the operator
G = G* describes Coriolis (gyroscopic) forces action. Finally, the integral terms take
into account relaxation effects.

In this paper, A is supposed to be a bounded operator (A € L£(H)) and the coef-
ficients F', G, B, ('} are assumed to be unbounded noncommuting operators with the
domains of definition dense in H. These operators are compared by their domains of
definition, that is we consider such classes of equations which have a unique so-called
main operator; it has the narrowest domain of definition compared with the other
operators.
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The investigation of problem (1.1) is based on the methods stated in [2]| for the
case A = I, where [ is the identity operator. We specify also monograph [6] where
Cauchy problems are investigated for integro-differential and functional equations as
well as corresponding spectral problems for the case when one of coefficients is the
main operator while others are its powers.

The following facts will be essentially used in proving the basic statements of our
paper.

Theorem 1.1. Suppose we are given the following Volterra integral equation of the
second kind

u(t) — /Ot V(t,s)u(s)ds = f(t), 0<t<T. (1.2)

Let the following conditions be satisfied:
1° the function f with values in Banach space &€ is continuous in t, i.e.
feC((0,T];€). (1.3)
2° the operator-function V (t,s) on the triangle Ap = {(t,s) : 0 < s <t < T} is
strongly continuous in both variables and takes values in L(E), briefly
V(t,s) € SC(Ar; L(E)). (1.4)
Then problem (1.2) has a unique solution u € C([0,T1;E), and it is possible to get
this solution by the method of successive approximations.

Theorem 1.2. (see [2, p.16-25]). Let us consider the following Cauchy problem for
Volterra integro-differential first-order equation

b Fut ;/O Ga(t, s)Cru(s)ds = F(1), u(0) = u°. (1.5)

Let the following conditions be satisfied:

1° operator (—F) is a generator of Cy-semigroup;

2 fe Ol([0>T]§g);

3°u’ € D(F);

D(Cy) DD(F), k=1,m,

5° Gk, 8Gk/8t € C(AT,ﬁ(g)), k= 1,_m

Then problem (1.5) has a unique strong solution on the segment [0,T], i.e. such
function u, for which all the terms in (1.5) are elements of C([0,T];E), and the initial
condition u(0) = u® is satisfied.

2 Incomplete linear Volterra integro-differential second-order
equations unresolved with respect to the highest derivative

2.1 The Cauchy problem. The first approach

Let H be an arbitrary Hilbert space. We consider the case of the implicit integro-
differential equation of form (1.1) when F' = G = 0:

Aﬁ +BU+Z/ G(t,s)Cru(s)ds = f(t), u(0)=u’ u'(0)=u'. (2.1)
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It should be added here that u is the unknown function, f is a given function, A > 0 is
a positive bounded operator, B = B* > 0 is a positive definite operator defined on the
domain D(B) C H, G(t, s) are bounded operator functions acting in H, Cy, k = 1, m,
are unbounded operators defined on the domains D(Cy) C H.

Remark 1. Let us assume that the operator A acts in the scale of spaces £%, but not
in H. Let €% a > 0, be the domain of definition of the power (A1) of the operator
A~! defined on D(A™') = R(A) C H. Then

H=E" DAYHY=E, DAY?)=¢£Y2 (2.2)
and A=Y2: £%/2 — £(e=1/2 i 3 bounded operator.

Let us define a strong solution of (2.1) with values in £/2 = D(A~1/2) taking into
account Remark 1.

Definition 1. We call a function u on the segment [0,7], with values in £/2 =
D(A~1/2), a strong solution to Cauchy problem (2.1) if all the following conditions are
satisfied:

1°u € O([0,T); D(A~Y2B));

2° v’ € C([0,T);D(BY?)), "€ C([0,T];E7Y?),

3° all terms in (2.1) belong to C([0, T]; £Y/?);

4° for all ¢t € [0,T] equation (2.1) is true;

5° the initial conditions u(0) = u°, /(0) = u' are satisfied.

We note that the conditions
uw’ € D(AV2B), w' e D(BY?), feC(0,T);D(A?)) (2.3)

are necessary for the existence of a strong solution with values in D(A~/2) for problem
(2.1) on the segment [0, 7.

If equation (2.1) has a strong solution with values in £1/2 = D(A~1/2), then the first

term in (2.1) can be rearranged in the equivalent forms taking into account Remark 1:
d’u  d? d?
g = g (Au) = Al/Q%(Alﬂu) € C([0,T); D(A/?)). (2.4)

Our aim is to find restrictions on the operators B, C} and the operator-functions
Gi(t,s), k = 1,m, which ensure the existence and uniqueness theorem for a strong
solution with values in D(A~1/2) of problem (2.1).

If we go over to the immediate consideration of problem (2.1), we note that it can
be changed to the equivalent problem for the integro-differential first-order equation in
the orthogonal sum of the spaces H? := H @ H. On this way let problem (2.1) have a
strong solution u with values in D(A~'/2). We replace in (2.1) the unknown function
u by the new function v according to the rule AY?u(t) =: v(t) and act on both parts
of (2.1) by A=Y/2 € L(D(A~/2),H). Then the following Cauchy problem arises

d2 m t
d—t;’ + ATV2BATY 2y 4 Z/ ATV2GL(t, 8)CL ATV Pu(s)ds = ATV2E(),  (2.5)
k=10

v(0) = AY2u0 ' (0) = AV,
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and all the terms in this equation belong to C([0,T]; H).
Let us introduce the new unknown function w by the relations:

d
_iBY2 A2 (4) = d—"‘t“, w(0) = 0. (2.6)
From condition 2° of Definition 1 it follows that w € C?%([0,T]; H) and
dw i 1pd ‘p1/2, 0
W—FZB/A /%:O, w'(0) = —iBY2u°. (2.7)

Let us also transform the integral terms in (2.5) by using the formula

o(s) = /0 "(€)de + 0(0)

and change the order of integration. We obtain

/Ot ATY2G(t, 8)CLATY? (/0 V' (€)dE + v(O)) ds

t t t
_ / < / A2 (2, s)CkAl/st) o (€)dé+ / AI2G(t, $)CoA=V20(0)ds, & = T,m.
0o \Je¢ 0
Let us introduce the following notation:

Gil(t, s):=A"12G(t,s) A2, Cri=A"2CL A2,

a) @k(t,S)ak:Afl/QGk(t,S)CkAil/Q,

Gk(t, S) = Ail/sz(t, S), ék = CkAfl/Q,
Gk(t, S)Ck = Ail/ZGk(t, S)CkAflﬂ,
and hereinafter we will consider the two cases corresponding to (2.8) and (2.9).

For case (2.8) with accounting (2.6), (2.7) problem (2.5) is equivalent to the Cauchy
problem for the integro-differential first-order equation of the following form:

b)

%HBHZ /0 t Vi(t, 6)Crz(€)de = f(t),  2(0) = 2° := (AY?u!; —i BY2u%)", (2.10)
k=1
where ~

2(t) == (V(t);w' ()" e H=H & H,

Ft) = (A2 ) =3 f; ATV2G(t, s)Crulds; 0)7, (2.11)

0 A-1/2B1/2
BA g1z g ’ (2.12)
D(B) ::'D(BI/QA_I/Q)EB D<A—1/2Bl/2) :R(AI/QB_I/Q)EB R(B_1/2A1/2),
and the operators Vk(t, ¢) and C,, are defined by the formulas
t t
Vi(t,€) = diag(Vi(t,€);0),  Vi(t,€) = / Gi(t, s)ds = / ATI2G(t, 5) AV ds,

3 3

(2.13)
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Ci := diag(Ci;0), D(Cy) :=D(C) ®H, k=T1,m. (2.14)

(Here the symbol (+; -)™ means the transposition operation, in this case the transposition
operation of a row vector.)

Note that in (2.10) the operator B is self-adjoint and therefore the operator —i3
is a generator of a unitary operator group, and in particular, the generator of the Cy-
semigroup. That is why for problem (2.10)-(2.14) the assertions of Theorem 1.2 are
true under the following conditions:

1° f € CY([0,T]; H?);

2° 2V € D(B);

3° D(Cy) D D(B), k=T1,m;

4° Vi, OV, /0t € C(Ar; L(H2)).

It can be checked immediately that in order to realize these conditions it suffices to
require that in the original problem (2.1) the following conditions are satisfied

u’ € D(A™Y2B), w' e D(BY?), feC([0,T);D(A™Y?)), (2.15)
D(BY?AY?) C D(ATV2C, A7), (2.16)

It should be checked only (see expression for f in (2.11) and condition (2.16)), that
A7V200° € H if u’ € D(A™Y2B). But this fact follows from the relation

Afl/QCkUO — (A71/2CkA71/2)<A71/2BA71/2>71(A71/2Bu0)’
if we note that
D(AYV2BA™Y?) c D(BY2A™Y?) c D(A™V2CLATY?),

and therefore the operator (A~'/2C, A=Y/2)(A=/2BA~/2)~1 is bounded.

Thus, if conditions (2.15)-(2.17) are satisfied, then problem (2.10)-(2.14) has a
strong solution z(t) € C([0,T]; H?), that is why problem (2.5) under the same condi-
tions has a strong solution v(t) too, i.e., it has such a solution when all the terms in
(2.5) belong to C([0,T]; H).

In the view of the aforesaid let us state the following result.

Theorem 2.1. Let conditions (2.15)-(2.17) be held. Then problem (2.1) has a unique
strong solution u(t), 0 < t < T, with values in EY/? = D(A™1/?).

Proof. In the view of the aforesaid it remains to note that the statement of the theorem
will turn true after an inverse interchange v(t) = AY?u(t) in (2.5) and applying A'/? €
L(H,D(A~'/?)) on both sides of the obtained equation. O

Now let us consider case (2.9). Then problem (2.5) is equivalent to problem (2.10)-
(2.14), where now
t t
Vi(t,€) = diag(Ve(t,€):0),  Va(t,€) = / Ci(t, s)ds — / A2 (4 s)ds,  (2.18)
3 3

Cp := diag(Cr;0), D(Cp) :=D(Cy)®H, k=T, m. (2.19)
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Theorem 2.2. Let conditions (2.15) and
D(BY?A7Y%) ¢ D(CLA™Y?), (2.20)

Gr, 0G0t € C(Ap; L(H; D(A™Y?)), k=1,m, (2.21)

be held. Then problem (2.1) has a unique strong solution u with values in D(A~Y/?) on
the segment [0, T].

Proof. Here, as above, we first prove the existence of a strong solution to the new
problem (2.10)-(2.12), (2.18),(2.19). We obtain this proof by analogy with the proof
of Theorem 1.2 (see [2]), but now taking into account relations (2.18), (2.19). Then
we pass from (2.10)-(2.12), (2.18),(2.19) to problem (2.5), which has a strong solution
v € C([0,T];H), and return to problem (2.1). O

Remark 2. If the operator B = B* > 0 is fixed, then conditions (2.20) for the
operators Cy are more generic than (2.16); at the same time conditions (2.17) for the
operator functions Gi(t, s) are less generic than (2.21).

2.2 Cauchy problem. The second approach.

In studying problem (2.1) the second method of approach can be used, which is not
based on the transition to the equivalent problem for two first-order equations, but on
the usage of the theory of operator cosine- and sine-functions (see, for example, [5]).
Here for A = I the following assertion occurs (see [2, p. 67-71]).

Theorem 2.3. Let in problem (2.1) A =1 and the following conditions be held

uw’ € D(B), u'eDBY?, fel(0,T];H), (2.22)
D(Cy) D D(B), (2.23)
Gy, 0G/0t € C(Ar; L(H)), k=T, m. (2.24)

Then this problem has a unique strong solution on the segment [0,T)], it means the
existence of a function

u € C([0,T]; D(B)) N C'([0, T]; D(B'?)) N C*([0, T]; H), (2:25)
for which equation (2.1) and the initial conditions are true (for A =1) for allt € [0, T].

As above let us transform problem (2.1) to Cauchy problem (2.5) and use the
conditions and assertions of Theorem 2.3 for this problem. Then conditions (2.22)-
(2.24) lead us to the relations

uw’ € D(ATY?B), W' e D(BY?), feCY[0,T);D(A?)), (2.26)

D(A~V2BA2) ¢ D(AV2C0,A7Y?), (2.27)
Gr, 0Gy,/0t € C(Ag; L(D(A™Y))), k=T, m. (2.28)
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Here to obtain (2.26) the following facts are used. Let us introduce a positive
definite (as B > 0, A~! > 0) self-adjoint operator B := A"Y2BA~Y2 defined on
domain D(B) = R(AY2B~1AY2) c ‘H. Then the operator BY2 = (BY2)* > 0 exists,
and the operator B/2A471/2 can be written in the polar representation (see [1, p. 280-
285|)

BY2A-12 — B2 — (](14—1/23‘/4—1/2)1/27 (2.29)

where the operator U according to the properties of BY/? and A~/ is not only a partial
isometry, but a unitary operator acting in H. From this it follows that

D(B'?) = D(B2A™1/?), (2.30)

and as in problem (2.5) it must be v/(0) = AY2u! € D(BY2), then by taking (2.30)
into account we obtain condition u' € D(B'/?).

Theorem 2.4. Suppose the conditions (2.26)-(2.28) are satisfied. Then problem (2.1)
has a unique strong solution u with values in D(A~Y2) on the segment [0, T].

Proof. 1t follows by the above arguments that if conditions (2.26)-(2.28) are satisfied,
then Cauchy problem (2.5) has a unique strong solution v with values in H on the
segment [0, 7). Therefore after the inverse change v(t) = AY/?u(t) in (2.5) and applying
A2 on the left we arrive at the assertion of the present theorem. O

Remark 3. Conditions (2.26)-(2.28), which imply the assertion of Theorem 2.4, are
more generic that conditions (2.15)-(2.17), which imply Theorem 2.1. In fact, it is
obvious that if condition (2.16) is satisfied then

D(A™YV2BAY?) c D(BY2AY?) ¢ D(A™YV2CLATY?), (2.31)
and (2.27) follows by (2.16). At the same time (2.27) does not imply (2.16).

The next assertion is an analogue of Theorem 2.2 based on the usage of the theory
of operator cosine- and sine-functions.

Theorem 2.5. Let conditions (2.26), (2.21) and also the condition
D(AY2BA™Y?) c D(CLATY?), k=T1,m, (2.32)

be satisfied. Then problem (2.1) has a unique strong solution u with values in D(A™Y/?)
on the segment [0, T].

Proof. This proof is realized similarly to the proof of Theorem 2.3, with the consider-
ation of the conditions of the present theorem. Namely, under these conditions there
exists a unique strong solution v with values in H to problem (2.5), and hence a unique
strong solution u to problem (2.1). O

Remark 4. The requirement f € C*([0, T]; D(A~'/?)) in Theorems 2.1-2.2, 2.4-2.5 can
be weakened. It can be replaced by the condition

AT e WH0,TIH), p> 1, (2.33)
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where
1

T 1/p

Wb = 3= ([ 179 @IBar)
k=0 /0

Indeed, as it is shown by S.Ya. Yakubov in [8] for f € W, ([0,T];H) Cauchy problem

(1.5) for the differential (not integro-differential) equation has a strong solution u with

values in ‘H. Just that property is used to prove the mentioned theorems.

3 Complete linear Volterra integro-differential second-order
equations unresolved with respect to the highest derivative

3.1 Setting of the problem

Let us consider Cauchy problem (1.1) under the assumption of Section 1, i.e., let us
assume that

O<A=A"€L(H), F=F">0, B=B">0, G=0, (3.1)

and we will formulate requirements on Gi(t,s) and Cj below. The equation of form
(1.1) is called complete since its main part consists of the terms, which depend on
and d?u/dt* as well as on du/dt.

Definition 2. Function u with the values in £/2 = D(A~1/2) is said to be a strong so-
lution to Cauchy problem (1.1) (G = 0) on the segment [0, T’ if the following conditions
are satisfied:

1°u e C([0,T); D(A~Y?)B);

2° u' € C([0,T); D(BY?) N C([0, T); D(A~V2F));

3° " € C([0,T]; D(A?));

4° all the terms in equation (1.1) are functions continuous in ¢ belonging to
C((0, T}, D(A?));

5° for all t € [0,T] equation (1.1) is true;

6° the initial conditions u(0) = u°, u/(0) = u' are satisfied.

Note that conditions
W’ € D(ATV2B), ' e D(BY*)NDAVAF), feC([0,T);D(A?))

are necessary for the existence of a strong solution with values in D(A~'/2) for problem
(1.1), (3.1) on the segment [0, T].

Here again our goal is to find restrictions on the operators F', B, C} and the
operator-functions Gy(t, s), k = 1,m, which ensure the existence and uniqueness the-
orem for a strong solution with values in D(A~'/2) to problem (1.1).

Let u be a strong solution to problem (1.1) in the sense of Definition 2. Let us
pass (as well as in 2.1) from this problem to the Cauchy problem for the system of
two first-order integro-differential equations. For that we replace in (1.1) the unknown
function u with the new unknown function v according to the rule AY2u(t) =: v(t)
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and act on both parts of (1.1) by A=Y2 € L(D(A~Y2),’H). Then the following Cauchy
problem similar to problem (2.5) arises:

Cé VAT p A Z“ +AYV2BA- 1/21)—1—2/ 2G4, s)CR AT (s)ds = ATV £(1),
(3.2)
v(0) = A0 /(0) = AVl
Here all the terms belong to C([0,T]; H).
Let us introduce the new unknown function w according to the formula
d
—iBY2A Y2y =, d—f, w(0) = 0. (3.3)

As property 2° in Definition 2 is satisfied we obtain that d?w/dt*> € C([0,T]; H) and
therefore

d*w 1 Z-B1/2A—1/2@

— - =0, w'(0) = —iBY?A~Y2y(0) = —iBY%. (3.4)

Hence, as well as, in Subsection 2.1, we come to the conclusion that problem (1.1)
is equivalent to the Cauchy problem for the first-order integro-differential equation

CCZ Foz+2/ Vi(t, ) Crz(€)de = (1), (3.5)

2(0) = 2° == (AY2u}; —iBY%0)7, (3.6)

2(t) == (v’(t)' W' ()" € H:=HOH, (3.7)

Flt) = (A2 (1) Z / A7V2G(t, 5)Cpulds; )7 (3.8)
7= AB//QA/Q/ . (39

D(Fy) := (D(AV2PFAY2)nD(BY?A7Y?)) @ D(AY2BY?). (3.10)

Here the operators Vi(t,€) and Cy are defined by formulas (2.13), (2.14) when con-
ditions (2.8) are satisfied and by formulas (2.18), (2.19) when conditions (2.9) are
satisfied.

Further investigation of problem (3.5)-(3.10) is based on various of relations between
the domains of definition of operators the BY/24~Y2 and A~Y2FA~Y2. In the present
paper the following three cases are studied:

1° low intensity of energy dissipation:

D(BY2A™Y?) c D(ATY2PFA~Y?); (3.11)
2° mean intensity of energy dissipation:

D(A™V?BA™Y?) € D(ATVPFA™Y2) ¢ D(BY2A7Y?) Cc D(F?AY?), (3.12)
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3° high intensity of energy dissipation:
D(AVPFAY?) Cc D(ATY2BATY?) c D(BY2A71/?), (3.13)
We devote an individual section to each of these cases.

Remark 5. The right inclusion in (3.13) is obvious. To prove the right inclusion in
(3.12) we use the well-known Heinz inequality (see, for example, [4, p. 254]) and the
polar representation for unbounded operators (see [1, p. 280-285]).

Proof. Indeed, operators B := A~Y2BA~Y2 and F := A~Y/2FA~Y/2 which are defined
on domains

D(A™'PBATV?) = R(AV?BAY?), D(ATVPFATV?) = R(AVPFTIAY?), (3.14)

are self-adjoint and positive definite operators. In addition by (3.12) then D(B) C

D(F), and by Heinz inequality it follows that
D(B'?) c D(F'?). (3.15)
Using the polar representations for these operators, i.e. formulas
B2 = UgBY?A Y2 Y2 = ypFt?ATY?, (3.16)
where Ug and Up are unitary operators, we make the conclusion that
D(BY?) =D(BY?AY?), D(F'?) = D(F'?A7?), (3.17)

and the right inclusion in (3.12) is proved. O

3.2 The case of low intensity of energy dissipation.

Under condition (3.11) the operator matrix Fy in (3.9) is well defined on the domain
(see (3.10))

D(Fy) :== D(BYV?A~Y?%) @ D(AY2BY?) = R(AYV?BY2) @ R(B™Y/?AY?).  (3.18)

Lemma 3.1. Let condition (3.11) be held. Then the operator Fy defined on domain
(3.18) is an unbounded mazximal accretive one:

Re(Foz, 2)pp = (ATVEEATV2Y o)y = ||FV2AY2 |2, > 0, V2 e D(F). (3.19)
There exists the following factorization of this operator

£ A-V2EA-1/2 jA-1/2B1/2
0= iBY/2A-1/2 0
(I —iA Y2FpB-1/2 0 A-1/2p1/2 (3.20)
:Z<O I )(Bl/zA—uz 0 ),

where A~Y2FB~12 is a bounded operator acting in H.
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Proof. Property (3.20) can be checked immediately. It follows by the representation
A_1/2FB_1/2 — (A_1/2FA_1/2)<A1/2B_1/2) — (A_1/2FA_1/2)(B1/2A_1/2)_1 (321)

and (3.11) that the operator A~'/2F B~'/2 is bounded. Further, the maximality prop-
erty of Fy follows from the fact that the inverse operator

_ . 0 AY2p-1/2 I (A-YV2FBY?
Fo =i ( B-1/241/2 0 ) ( 0 I ) (3.22)

is defined on the whole space H = H>. n
Corollary 3.1. The operator (—Fy) is a generator of Cy-semigroup.

The proved facts allow us to use the assertion of Theorem 1.2 to problem (3.5)-(3.9),

(3. 18) By this theorem we obtain that if the following conditions are satisfied:
(C’k) D D(Fy), k=1,m;

2° Vk, Vi /0t € C(Ar; L(H2));

3° i € D(fo)

1 f e C([o, T H2);
then problem (3.5)-(3.9), (3.18) has a unique strong solution z on the segment [0, 7.

Let us find such conditions that make properties 1°-4° true. First let the operators
Ci and the operator-functions V, be defined by formulas (2.13), (2.14), (2.8).

Condition 1° leads us to the property

D(BY2A™V?%) @ D(A™Y2BY?) c D(AY2CLAY Y H, k=T,m

which holds if
D(BI/ZA—I/Q) C D(A—l/QCkA_1/2>, k= 1, m. (323)

Further, from requirement 2° and formulas (2.13) the following properties follow

t
Vilt, &) = / ATVRG(t, ) A ds,  OVi(t,€)/0t € C(AL(H)), k=T,m
3

These properties are true if the following conditions are satisfied
Gr(t,s), 0Gi(t,s)/0t € C(Ar; L(D(A™Y?))), k=T, m. (3.24)
It is easy to check that requirement 3° is equivalent to the conditions
u’ € D(AV2B), u' € D(BY?). (3.25)
Finally, it can be ascertained that condition 4° holds if
f e Y0, T); D(A~Y?)). (3.26)

Indeed, in this case A=Y/2f € C*([0, T]; H), and all we need is to check that other terms
in (3.8) belong to C'([0, T]; H) too. To check these facts let us represent the integrands
as

ATV2G(t, 5) Ol = (A7Y2G(t, ) AV (A2 0.
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Note that by (3.24) A~Y2G)(t,s)AY? € CY(Ar; L(H)) and then it suffices to check
that A=/2Cu° € H. But by (3.25) u® = B~/2A4Y2p° n° € H, and then

A—1/2Cku0 — (A—l/QCkA—l/Q (Al/QB—lAl/Q)nO

 (A-V20, A7) (B2 A-12) 1 (B2 AL20) € 7, (3.27)

since by (3.23) the product of the first and the second factors is a bounded operator,
and the operator B~1/2A4'/2 is bounded too.

Theorem 3.1. Suppose that in problem (1.1) conditions (3.1) and (3.23)-(3.26) hold.
Then this problem has a unique strong solution u with values in D(A™Y?) = £Y2 on
the segment [0, 7).

Proof. As was proved above if the conditions of the theorem are satisfied then the
problem (3.5)-(3.9), (3.18) has a unique strong solution z with values in H = H? on
segment [0,7]. Turning back by formulas (3.4), (3.3) from (3.5) to problem (3.2) we
make the conclusion that this problem has a unique strong solution v with values in
H on segment [0, 7). Carrying out in (3.2) an inverse interchange v(t) =: A/2u(t) and
acting by A2 we obtain the assertion of the theorem. O]

Now we similarly consider another case when the operators 5k and the operator-
functions V} are defined by formulas (2.18), (2.19), (2.9). Here instead of (3.23), (3.24)
the following conditions arise

D(BY?A~Y%) c D(CLAY?), k=T,m, (3.28)
Gy, 0G0t € C(Ap; L(H, D(A™Y?))), k=T,m. (3.29)

Not repeating the transformations similar to the derivation of formulas (3.23)-(3.27)
we mention only that here instead of (3.27) the following formula takes place

C«kuﬂ _ CkB_lAl/z 0 _ [(CkA_l/z)(Bl/QA_l/Q)_l](B_1/2A1/2770) c H, k= m7
(3.30)
since conditions (3.28), (3.25) are satisfied.

Theorem 3.2. Suppose that in problem (1.1) conditions (3.1) and (3.28), (3.29),
(3.25), (3.26) hold. Then this problem has a unique strong solution u with values
in D(A™Y/2) = Y2 on the segment [0, T).

Remark 6. Theorem 3.1 is a generalization of Theorem 2.1, and Theorem 3.2 is a
generalization of Theorem 2.2 when in the investigated integro-differential equation
(1.1) F#0,G =0.

3.3 The case of high intensity of energy dissipation.

Suppose that in problem (3.5)-(3.10) conditions (3.13) hold, i.e. let us consider
the case of high intensity of energy dissipation. Here the operator matrix F is again
defined by formula (3.9) but now

D(Fy) = D(A™Y?FA™Y?) @ D(A~Y2BY/?), (3.31)
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Here, it is useful to replace the unknown function z with the new unknown function
y according to the rule

2(t) = ey(t), a > 0. (3.32)
Then for the unknown function y we obtain the Cauchy problem
dy N ~ ~
W Fay+ Y [ Wt Gl = Lo (3.33)
k=1"0

y(0) = 2(0) = (A2ul; =B, (3.34)

. A-V2F A2 jA-1/2R1/2
Fo = Fo+aZ = F,1+diag(al;0), Fui:= ( B2 A-1/2 ol ) , (3.35)
D(F,) = D(Fy) = D(Fo) = D(AV2FAT2) @ D(AV2BY?), (3.36)
falt) = e folt),  Wi(t,€) = eIV (1,6), (3.37)

where the function f; is defined by formula (3.8), and Vi, and C}, are defined by formulas
(2.13), (2.14) if (2.8) is true and by formulas (2.18), (2.19) if (2.9) is true.

Lemma 3.2. The operator F, in (3.35),(3.36) is a uniformly accretive operator on
D(F,), te.,

Re(Foy. y)rz = allyllie,  Vy € D(Fa), a>0. (3.38)

Proof. This fact follows immediately by (3.19) and definition (3.35) of the operator

Fa- O
Let us introduce the auxiliary operators:

V.= BYV:p-12 vyt .= p712BY2 D) .= D(BY?). (3.39)

Lemma 3.3. The operators V and V' have the following properties:
VeELMH), VI=Viippym, VE=V"eL(H). (3.40)

Proof. Let us check first that the operator V' is bounded and therefore it is defined on
the whole space ‘H. In fact,

V = BY2p-Y2 = (B2 A7) (pU/2A71/2)1
and the following condition holds
D(FY2AY?2) c D(BY2AY/?). (3.41)

This condition follows by the left inclusion in (3.13), the Heinz inequality and
can be proved exactly in the same way as in Remark 5. Therefore the operator
(BY2AV)(F12A71%) =1 is bounded, i.e., V € L(H).

Let us now take u € D(B'?), v € H. Then

(Vtu,v)y = (FY2BY?u,0)5 = (u, BY2F~Y20)y = (u, Vu)y. (3.42)

Hence, the second property in (3.40) follows. Further, since the operator V' is bounded,
V* is bounded too, and V* and V* coincide on the dense in H set D(B'/?). So the
closure by the continuity of the operator V* from D(B'/?) to the whole H coincides
with V*. O

The following theorem is a corollary of Lemmas 3.2 and 3.3.
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Theorem 3.3. There exist the following factorizations of the operator matriz F, in
(3.35), defined on domain (3.36):
1°. in the Schur—Frobenius form,

I 0 AT1PE A2 0 I GAYV2RE-12y+
Fa= ( WVETV2AVE ] > ( 0 VVE +al > ( 0 I )
al 0
(v 0)

2°. with the symmetric bordering,

ATYRRYZ 0 I vt F12A712 0 ol 0
fa_( o 1)\iv aI o 1)t o o) G

The operator F, can be closed to the mazrimal accretive operator

(3.43)

F = F, = F, +diag(al;0). (3.45)

This closure of the operator F, can be represented:
1°. in the Schur—Frobenius form,

I 0 AT1PE A2 0 I GAYV2RE-12y
F= ( WVETV2AVE ] > < 0 VV* +al ) ( 0 I )
al 0
(v 0)

2°. with the symmetric bordering,

ATV2RZ I ive FY2A-12 ¢ al 0
f‘( 0 ]><iV a[>< 0 I)+(O o)‘ (347)

The operator F is defined on the domain

(3.46)

D(F) = {y = (y;32)" : yn € D(F'/2A7Y2),
(3.48)
F1/2A71/2y1 + Zv*y2 c D(A71/2F1/2)}’

by the formula

AV2RVR(FV2 A-120, 4 iV *y,) + ay,
Fy = ( iBY2 A2y, 1 ay, , Yy E€DWF). (3.49)

Proof. Let us first note that if y = (y1;142)” € D(F), then y; € D(FY2A7Y/2) and
taking into account (3.41), y; € D(BY2A~1/2) i.e. formula (3.49) is well defined.
Further formulas (3.43), (3.44) can be checked immediately on the elements in
D(F,). The second and the third factors in (3.43) (the first term in the right part) can
be closed by replacing the operator V' by V* € L(H). Consequently the operator F
in (3.46) arises. The first term of F is a product of closed operators having a bounded
inverse, and the second term is obviously a bounded operator. Therefore the range of
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the operator F in (3.46) is the whole space H?, i.e. F is a maximal uniformly accretive
operator which keeps property (3.38) (see, for example, |3, p.109]).

Similarly we can state that the operator F in (3.47) is also a maximal uniformly
accretive operator. Here (in the first term) the bordering factors are unbounded oper-
ators having a bounded inverse and the middle factor after replacing of operator V*
by V*, has the following property

I v Y1 Y1 . .2 2 2
W((5 ) (2)(2)), F ot e

i.e., it is a uniformly accretive operator, and so it has a bounded inverse too.
Let us finally note that formula (3.49) for F follows by representation (3.46) as well
as by (3.47), and can be checked immediately. O
Taking into account the properties of the operator F let us consider the following
Cauchy problem

Varyr Y [ Mt OCule)ds = Fute), (3.50)
k=10

y(0) = (A2} —iBY%,%)7, (3.51)

together with (3.33), (3.34).

Since F is a maximal uniformly accretive operator, the operator (—F) generates a
Co-semigroup. Therefore, by Theorem 1.2, problem (3.50), (3.51) has a unique strong
solution y on the segment [0,77] if the following conditions are satisfied (in the case

(2.8), (2.13), (2.14)):

1° D(Cy) DD(F), k=1,m; (3.52)
2° Wi, OW,/0t € C(Ap; L(H?)); (3.53)
3° y(0) € D(F,) C D(F); 4° f, e CH[0,T);H?). (3.54)

These facts allow us to obtain sufficient conditions of the solvability of problem
(1.1), (3.1) in the case of high intensity of energy dissipation.

Theorem 3.4. Suppose that in problem (1.1) - (3.1) condition (3.13) and the following
conditions are satisfied

W0 e ’D(A*l/ZF) C ID(Afl/QB)’ ul e ID(Afl/QF)’ fe Cl<[0,T]; 'D(Ailﬂ))

(3.55)
D(ATV2CLATY2) D D(FV2ATY?), k=T m, (3.56)
G, 0G0t € C(Ap; L(D(ATY?))), k=T,m. (3.57)

Then this problem has a unique strong solution u on the segment [0, T]| with values
in D(A™Y/?).

Proof. 1) Let us check first that if conditions (3.55)-(3.57) are satisfied, then properties
(3.52)-(3.54) are true.



Linear Volterra integro-differential second-order equations 79

Indeed, condition 3° here looks like
(Al/Qul; —iB1/2u0)T c D(A—l/QFA—1/2> D D(A_l/QBl/z),

and to make it valid it suffices to make the first and the second conditions in (3.55)
true. In particular, if u® € D(A™Y2F), then u® = F~1AY21° 1° € H, and then

(A—1/2B1/2)(B1/2u0) _ (A_1/2BA_1/2)(A_I/QFA_1/2)_17]0 —. KUO €N,

so according to the left condition of (3.13) the operator K is bounded.
To make condition 4° valid it suffices to suppose that f € C([0,T]; D(A~1/?)) and
besides (see (3.8), (3.27)),

ATY2G(t, 5) Ol = (ATYV2G(t, 5) AY2) (A7V2Cl) € C(Ar; L(H)),

ATYV2(0G(t, 5) | 0t) Cru® = (ATY20G(t, s) AY?)(A™V2Cl) € C(Ar; L(H)).

Since here according to (3.57) the first factors have this property and u® = F~1AY2p0,
n° € H, then

A*1/2Cku0 _ [(A*1/2C’kA*1/2)(F1/2A71/2)*1] F*1/2A1/2'r]0 cH,

because according to (3.56) the square bracket is a bounded operator and the operator
F~12AY2 is also bounded . -

It can also be checked that formulas (3.37) for Wi(¢, &) and formulas (2.13), (2.14),
(3.48) allow us to state that conditions 1° and 2° hold if properties (3.56), (3.57) are
true.

Thus, if conditions (3.55)-(3.57) hold then problem (3.50), (3.51) has a unique
strong solution y with values in H? on the segment [0, T7.

2) Relying on this fact, let us prove the assertion of the theorem. Let us rewrite
(3.50), (3.51) as the Cauchy problem for the system of two equations:

d
czfl + ATV2ZRY2(FYVZA Y2y iV ) + o +Z/ OV (8, ) Crya (€)d€

— et (ATY2f Z/ w(t, $)CLAY2u0ds), 1 (0) = AVl (3.58)
k=170
d
j; FiBY2A 2y 4y, =0, ye(0) = —iBY%, (3.59)

Here, as has been proved, each term in the equations is a continuous function in ¢ with
values in H.

Note now that problem (3.33), (3.34) can be rewritten as the Cauchy problem
for the system of two equations as well. The second equation is (3.59), and the first
equation according to the definition of operator F,, is the following:

dyl

o + ATVPEATY 2y i ATVPEV 2y 4 gy + Z/ =V, (t,6)Cryn (€)dE
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ATY2f(t) Z / Gi(t, s)CuAY?u0ds),  y1(0) = AVl (3.60)

Let us prove that (under the assumptions of the theorem) if problem (3.58), (3.59)
has a unique strong solution then problem (3.60), (3.59) has a unique strong solution
(y1(t);92(t))™ on the segment [0,7] with values in H2. In other words taking into
account the property V*|ppiz) = VT = F7Y/2BY2 (Lemma 3.3), in equation (3.58)
the brackets in the second term from the left can be opened and then in (3.60), (3.59)
each term is a continuous function in ¢ with values in H.

By (3.59) it follows that

¢
yo(t) = —i/ e =) B2 A712y, (s)ds 4 (0). (3.61)
0

Substituting this relation in the brackets in (3.58), we obtain the function

o(t) := FY2A712, (1)

+ f(f e—a(t—s)V*BI/QA—l/le(S)dS +V*BY20 ¢ C([O, T]; D(A_1/2F1/2)), (3.62)

Let ¢ and u° be known. Then we obtain that function y; is a solution of the Volterra
integral equation

t
yi(t) + / e UKy (s)ds = @1 (t) € C([0,T]; D(A2FATY?)), (3.63)
K = AV2p-12y=pl2 A=1/2, (3.64)
01(t) = ATVPFY20(t) — AV2R12y BY20, (3.65)

Actually, relying on the inclusions
D(A™Y?F) c D(A™Y2B) c D(B) (3.66)
(see (3.55)), and Lemma 3.3, we obtain that
A2 =121 BU2,,0 — AV2 =121+ BY/2,,0 — A2 =1 B0
= (AVZFLAY2) (A2 BU0) € D(ATY2PFAY?), (3.67)
as A7Y2Bu° € H. As for the first term in (3.65), the property
AVPE120(t) € C(0,T); D(A™V2EAY?)) (3.68)

follows by (3.62).
Thus, relation (3.62) can be considered as a Volterra integral equation of the second
kind in the space

C([0, T); H(ATV2FATY?)), H(ATV2FA™Y?) .= D(AV2R A7), (3.69)
with the norm equivalent to the norm of the graphic:

il lra-12pa-12y = |[ATPEAT Py ||y, (3.70)
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Let us check that the operator K in (3.64) is a linear bounded operator acting in
H(AY2FA~Y2). Note for this that if y, € D(A™Y2FA"Y/2) C D(A~Y2BA~Y/2), then
B~Y2A712y, € D(AY2BY?) € D(B'?) and therefore by Lemma 3.3

Ky, = APV B2 AT 2y = ARy R ATy,
= AI/QF—IBA—1/2y1 — (A—1/2FA—1/2>—1(A—l/QBA—1/2)y1 c 7)([4—1/2};114—1/2)7 (371>

as AV2BA712y, € H.

It follows from the above that K|p4-1/2p4-1/2) is a bounded operator acting in
H(A™Y2FA=Y/2). Then the kernel function K(t,s) := e *(!=9 K of the integral op-
erator in equation (3.63) is a continuous in t¢,s operator function with values in
L(H(A™Y2FA~Y/2)). Therefore by the known existence and uniqueness theorem for
Volterra integral equations of the second kind (see, for example, [7]) problem (3.63)
has a unique solution y; € C([0,T]; H(A™Y2FA=Y/2)). So in (3.58) in the expression
FY2A=12y, () +iV*yy(t) each term belongs to C([0, T]; D(A~Y/2F'/2)), and therefore
the brackets in the second term can be opened. It follows from the above that problem
(3.60), (3.59) has a unique solution

(y1;92)" € C([(),T];HQ)- (3'72)

3) Let us turn back from (3.60), (3.59) to original problem (1.1)-(3.1). First, we
pass from (3.33), (3.34) to problem (3.5)-(3.10), then to problem (3.2) and finally to
problem (1.1), (3.1). We obtain that problem (3.2) has on the segment [0, 7] a unique
strong solution v with values in H, since the original problem (1.1), (3.1) has on this
segment a unique strong solution u with values in D(A_l/ 2. O

Remark 7. To prove Theorem 3.4 we use the property D(A~Y2F) c D(AY/2B),
which follows from the relations

R(AVPFTAY?) = D(ATVPFATY?) c D(ATV2BATY?)
_ R(AI/QB—IAI/Q) C D(A—I/Q)
after applying operator A~1/2:
A_1/2R(A1/2F_1A1/2) — R(F—IAI/Q) — D(A_1/2F) C A—I/QR(AI/QB—IAI/Q)
= R(B'AY?) = D(AV?B). (3.73)

Now we consider the case when Wk and 5k in (3.33) are defined by formulas (3.37),
(2.18), (2.19), (2.9). Let us formulate without a proof the following result similar to
Theorem 3.4.

Theorem 3.5. Suppose in that problem (1.1) - (3.1) conditions (3.13) and (3.55) are
satisfied, and the following conditions.

D(CLATY?) D D(FV2AV) k=T,m, (3.74)
G, 0G0t € C(Ap; L(H, D(A™YA)), k=T, m, (3.75)

are also satisfied.

Then this problem has a unique strong solution u on the segment [0, T] with values
in D(A™1/?).
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3.4 The case of mean intensity of energy dissipation.

Let us finally consider the case when in problem (3.5)-(3.10) conditions (3.12) hold,
ie.,

D(A-2BAT) € D(AT2PAT2) € D(BY2AT2) € (F1247Y2). (3.76)

In this case in the Cauchy problem (3.33)-(3.37) the operator F, in (3.35) is defined
on D(F,) in (3.36) again, but it has properties different from the properties of the
operators F, and F, = F, arising in Subsection 3.3. Let us note that Lemma 3.2 is
still true. Now instead of Lemma 3.3 we formulate a new assertion.

Let us introduce the operators

Q= BYPF1AY2 @t .= AVPRETIBY2 D(QY) .= D(BY?), (3.77)

Vo= Bl/2F71/27 V-l .= F1/2371/27

DV) = R(V-Y), R(V) =DV =H, (3.78)
V+ = F-Y2BY2 (V)1 = p-L2FY2,
D(V*T):=D(BY?), DVT)™':=D(F?. (3:79)
Lemma 3.4. The operators Q, QF, V u VT have the following properties:
Q c £(H), Q+ — Q*|D(B1/2)7 m — Q* S L(H), (380)
Ve LH), (V) =V pgpray, (VH) 1= (V") = (V") e L(H).
(3.81)

Proof. The proof is similar to the proof of Lemma 3.3.
1) Since

Q= BY2p-141/2 _ (Bl/zA—1/2>(A1/2F—1A1/2) _ (B1/2A—1/2)(A—1/2FA—1/2>—1

and the middle inclusion in (3.76) holds, then the operator @ is bounded in H.
2) Let us now take u € D(B'/?) and v € H. Then

(Q+U, U)H = (AI/ZF_lBl/QU, U)'H = (U, B1/2F_1A1/2U)'H = (U, QU)Ha

and therefore properties (3.80) are satisfied.
3) Similarly for V! according to the right inclusion in (3.76), we have

Vfl _ F71/2Bl/2 _ (F1/2A71/2)(A1/2Bl/2) _ (F1/2A71/2)(Bl/2A71/2)71 c ‘C(H>
4) Further let us take u € D(F2) = D((V*)™1) and v € H. Then
(V) ", v)p = (B™Y2FY20u,0)y = (u, FY?B7Y0) = (u, Vo).

From the above it follows that properties (3.81) are valid. O

By Lemma 3.4, the operator V := (V~1)7! is an unbounded operator defined
on the domain D(V) := R(V™!); respectively V* is also unbounded and D(V*) =
R((V*)™) =R((V™1H*). Moreover R(V) = R(V*) = H.
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Theorem 3.6. Taking into account (3.76) there exists the following factorization of
the operator matriz F, in (3.35), (3.36)

I 0 A2 A2 0 I Q" al 0
fa_(i@ 1)( 0 VV++0J><O 1)+<0 0)’(3'82)

where Q, QT, V u VT are the operators defined by formulas (3.77)-(3.79) and having
the properties described in Lemma 3.4.

The operator F, can be closed to the maximal accretive operator F which has the
representation

— I 0 A-12F A-1/2 0 I iQ* al 0
F_fa_(@@ 1)( 0 VV*—i—a[)(O 1>+<o 0)'
(3.83)

The operator F is defined on the domain

D(F) = {y = (y1;y)” € H2 1 y1 € D(BY2AYV2), y, +iQ"ys € D(AY2FAY2))
(3.84)
acting by the formula

ATPRATY2 (hy +iQ*ya) + o
Fy = ( iBl/QA_l/le + ays > : (3.85)

Proof. Taking into account(3.77)-(3.79) formula (3.82) can be checked immediately on
the elements in D(F,). The second and the third factors in (3.82) allow the closures
by replacing operators V' and Q* by V* and Q* respectively. Thus operator (3.83)
appears. The first term here is a product of closed operators having bounded inverses,
and the second term is a bounded operator. Then the range of operator F is the whole
space H?, therefore it is a closed operator. Since after closing F, inequality (3.38) is

valid for F = F,, then F is a maximal uniformly accretive operator.
Let us check that formulas (3.84), (3.85) are true. If y € D(F), then by (3.83) it

follows that

ATIPFAY2(y, +iQ*y2) + ays
Fy = ( iQATVPFATY2 (g +iQ*yy) + (VV* + )y ) : (3.86)

From the above we obtain that
Y1 +iQ Yy € D(ATPFATY?), 4y e D(VV).
Let us take 3, € D(A~Y/2B%/2). Then
y, € D(VVT) = D(BY?F~'BY?) = D(QA™Y2BY?) c D(BY?), vy, e D(VV?¥)
and therefore (according to the middle inclusion in (3.76))
O gy = Qg = AV2F1 B2y,

— (A_l/QFA_l/Q)_l(A_l/QBl/QyQ) 6D(A_1/2FA_1/2)CD(Bl/2A_1/2).
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Taking into account the relations QA~'/?FA~1/? = BY2471/2 in the second row in
(3.86) we obtain that y; € D(BY2A71/2), and this row equals

iBl/2A_1/2y1 _ Bl/2A—1/2 (Al/QF—lBl/2y2 + Vv+y2 + 043/2)

_ Z.Bl/gAq/zyl . 31/2177131/23/2 + Bl/QF—lBl/2y2 + ays
=iBY? A7 2y + ays,  yo € D(ATV2BY?). (3.87)

Since D(A™Y2BY?) = R(B~1/2AY2) is dense in H, after closing on elements y, €

D(A~Y2BY2) we obtain that (3.87) for all y, € H. O
Taking into account the properties of the operator F, let us consider a more generic

Cauchy problem than (3.33)-(3.34) under the assumption (2.13), (2.14), (2.8),

Varyr Y [ Wt Cule)ds = Fute), (3.5%)
k=10

y(0) = (Al/Qul; —iBl/QuO)T.

Since by Theorem 3.6, the operator (—F) is a generator of the contractive Cp-
semigroup, by Theorem 1.2 this problem has a strong solution on the segment [0, 77 if
the following conditions are satisfied:

1° D(Cy) D D(F), k=T1,m;

2° Wi, OW,,/0t € C(Ag: L(H2));

3° 4% € D(F);

4° f, € CY([0,T); H?).

Let us connect the Cauchy problem for the second-order integro-differential equation
in the space ‘H with (3.88). We call the Cauchy problem

AG -+ FAT2(AV2G 4 Q" BY2u) + 300, [ Gt 5)Cru(s)ds = f(2),
(3.89)

by the problem associated with the original problem (1.1) under conditions (3.1).

Definition 3. We call a function u on the segment [0, T] with values in D(A~Y/2) C H
a strong solution of the associated problem (3.89), if all the following conditions are
satisfied:

1°u € D(BY?) u BY?u € C([0,T); H);

2° AV2du/dt + Q*BY*u € D(A™V2FA~1/?),

FA=YV2(AV?(du/dt) + Q*BY?u) € C([0,T]; D(A~Y/?));

3° Au € C*([0,T); D(AV?));

4° for all t € [0,7] equation (3.89) and the initial conditions are true, and all the
terms belong to C([0, T]; D(A~1/2)).

The following fact explains the term associated.
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Lemma 3.5. If the strong solution u to the associated problem (3.89) has the additional
smoothness properties

uweD(B), BueC([0,T];D(A?)), (3.90)

then it is a strong solution to problem (1.1), (3.1) in the sense of Definition 2, i.e. on
the segment [0, T] and with values in D(A~Y/?).

Proof. Indeed, if properties (3.90) are satisfied, then
Q*BY?u(t) = QT BY?u(t) = AY2F~'Bu(t) € C([0,T]; D(A~Y2FA~Y?)),

Therefore in (3.89) the brackets in the second term from the left can be opened:

FA—1/2(A1/2d—“ + AY2F1Bu(t)) = Pl Bu,
dt dt
and here every term belongs to C([0, T]; D(A~1/2)). O

Thus, problem (3.89) is a generalization of problem (1.1), (3.1) in the case when
properties (3.90) are not valid.

Theorem 3.7. Suppose the following conditions are satisfied

W’ e D(AV?B), u' e D(ATV2F), fe CH[0,T];D(A~Y?)); (3.91)
D(AV2CLATY2) D D(BY2ATY?), k=T1,m; (3.92)
G, 0G0t € C(Ap; L(D(A™Y?))), k=T, m. (3.93)

Then the associated problem (3.89) has on the segment [0,T] a unique strong solu-
tion (in the sense of Definition 3) with values in D(A™Y/2).

Proof. The proof of this theorem is similar to the proof of Theorem 3.4.

1) Let us check that under conditions (3.91)- (3.93) properties 1°—4°, which provide
the solvability of Cauchy problem (3.88), are valid

Indeed, it can be checked that under the first and the second conditions (3.91)

property y° € D(F,) C D(F) is true. Further, if f has property (3.91), then f, €
C1([0,T]; H?), under the condition (see the proof of Theorem 3.4)

ATY2G(t, 8)Cwul, ATV2(0G(t, 5)/0t) Cru’ € C(Ar; LIH)). (3.94)
However if u® € D(A™Y/2B) then u® = B~*AY2°, 7° € H, and therefore
A_l/sz(t, S)Ck;uo

:(A71/2Gk<t’ S)141/2)[(1471/261’{1471/2)<‘Bl/21471/2)71](‘371/2141/2?70)661(AT;‘C(r]_())7

as the first factor belongs to C(Ar; L(H)), and the second factor according to (3.92)
is bounded, and the operator B~'/2A4'/2 is bounded too. The second property (3.94)
can be proved similarly.
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Thus, under conditions (3.91)-(3.93) properties 3° and 4° mentioned above are
valid. It can be checked immediately, using formulas (3.37), (2.13), (2.14), (3.84), that
conditions 1° u 2° hold if properties (3.92), (3.93) are true .

Thus, under conditions (3.91)-(3.93) Cauchy problem (3.88) has on the segment
[0,T] a unique strong solution y with values in H2.

2) Let us prove the assertion of the theorem. Let us rewrite (3.88) in a vector-matrix
form

S ATRRAT Ry, Q) + ay + Z / ~ T, (¢, )Gy (€)de

= e ot (ATV2f Z/ Gilt, s)CrAY?00ds),  y1(0) = AV, (3.95)

dt 2 L iBYPAT 2y ay, =0, 2(0) = —iBY2L, (3.96)

Here in the equations all the terms belong to C([0,T]; H).

Let us multiply both parts of the equations (3.95), (3.96) by e**, and then express
e™yo(t) by (3.96) in terms of e*y;(t). Further let us use relations (2.8), (2.13), (2.14),
(3.3), (3.6), (3.8), (3.32) and A%y = v. Then after acting on the left by the operator
A'2 on the modified equation (3.95), we obtain equation (3.89), where all the terms
belong to C([0, T]; D(A~1/2)). O

Now without proof we formulate an assertion about the correct solvability of prob-
lem (3.89) in the case (2.9), (2.18),(2.19), (3.37).

Theorem 3.8. Suppose that the following conditions are satisfied:

W e D(AV2B), w! e D(ATYV2F), fe CH[0,T];D(A™Y?)); (3.97)
D(CLA™Y?) D D(BYV2AY?) k=T, m; (3.98)
G, 0G0t € C(Ap; L(H, D(A™Y?)), k=T, m. (3.99)

Then the associated problem (3.89) has on the segment [0,T] a unique strong solu-
tion (in the sense of Definition 3) u with values in D(A™Y/2).

Note that Remark 4 is true for Theorems 3.1-3.2, 3.4-3.5, 3.7-3.8. In these theo-
rems the requirement f € C*([0,7); D(A~"/?)) can be weakened by replacing it by the
condition (see Remark 4)

ATVP P e W0, T H), p> 1
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